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MHAUKATOPbI PIHKA KO-0®3 . | Ml VHOVKATOPbI ONOBOO PHIHKA

35
3.0 WHpekebl 3HaueHne WN3m-e Bbinyck Mokynka [Mpopaxa WN3m-e YTM, %
25 RUB/USD 28 0.0281 L O®d3 45001 104.60 104.70 -0.05 5.29
20 EUR/USD 1.2558  -0.0083 v O®3 46001 108.10  108.24 0.19 6.63
15 | MIBOR, % 2.75 1.21 A Od3 46014 103.60 103.90 0.25 7.99
OCTATKM HA KIC B LIB, 272.6 43 ) MFop29-06 107.33 107.55 0.09 7.38
1.0 MAPLL. PYE. : : opes-o : : > :
05 HE®Tb (URALS) 43.31 -0.01 17 Mrop39-06 103.75 104.10 0.00 8.27
. 30/10TO 417.4 -2.9 v KOMM 78 06 - - 0.00 10.57
0.0 -
Hosi 04 [exk04 sHB 05 cbes 05 map 05 anp 05 maii 05 EMBI+ 336.35 0.18 * Nykoiin206n ° B 0.00 7.60
N O60pOT MO AeHbram, Mnpg. py6. EMBI+ CMPE[ 383 2 17 FA3MNPOM A3 101.70 101.99 0.22 6.95
CpeaHes3B. 4OXOAHOCTb, % roa (Wkana cnpaea)
EMBI+RUSSIA 399.38 0 ) FA3MPOM A5 100.90 101.15 -0.25 7.29
500 WHOUKATOPbI IEHEXXHOTO PbIHKA 105 EMBI+RUSSIA CMPEQ 180 1 L) YpanCes/H6 106.96 107.10 -0.25 7.95
T T B
! MICEX RCBI 103.20 -0.02% [ T4UM 0206n. B 102.50 0.00 8.75
450 ! 9.0
: MICEX OB bEMbI, MITH. PYB. BUPXA PNc PENO POCCUKSA 30 107.88 108.00 0.06 5.98
400 75
: KOPMOPATWBHbIE 472.93 3555.60 103768 UST 10 99.86 99.91 -0.10 4.14
| .
350 | 60| MYHULIMNANBHBIE 392.87  1194.39 FA3MPOM 13 11913 119.50 1.05 6.45
300 4.5 FOCYAAPCTBEHHbBIE 261.97 1006.39 BAHK MOCKBbI 09  102.45 103.20 0.07 7.33

250

* | J§ COBbITWSA HA PLIHKE

"* | PYBJIEBbIE OBJIITALIUU
oo | » B TIATHULY «koTMpoBKM Ha pblHKE BHYTPEHHWX [OJrOBbIX WHCTPYMEHTOB

200

150

HoA-04  pek-04  saHB-05 hbeB-05 map-05 anp-05 maii-05 v
B 061 CpoRCTE Ha KOPGHETaX. MDA, PYG. KOHCO/IMLUPOBA/IMCb HA AOCTUrHYTbIX YPOBHsAX. [Mo uTOram TOProB LEHOBOW WMHAEKC
———MIBOR, % ronoseix (wana cnpasa) KopnopaTueHbix obnauraunit MMBB cHuaunca Ha 0,02%. B cextope cybdenepasnbHbix

M MyHMUMNaNbHbIX OBAUraumi KOTUPOBKM Haubonee axKTMBHO TOPrOBaBLUMXCS
obnuraumit B cpegHem Bbipocin Ha 0,08%. Toprosas aKTMBHOCTb ceKTOpa
HErocyfapCcTBeHHbIX pybnesbix OOMMrauMii Ha NATHUYHbIX TOprax Haxogunacb Ha
BbICOKMX YpOBHsIX. DBupskesble 060pPOTbI CeKTOpa HerocyfapcTBeHHbIX pybnesbix
obnvraumii coctasunu 5,8 mnpa. pyénei no cpaeHenuio ¢ 4,6 mnpa. pybnei gHem
paHee.

B cektope rocymapctBeHHbix pybnesbix obaMrauuii Ha NATHUUHbIX TOPrax KOTMPOBKM
B cpegHem Bbipocnu Ha 0,04%. ToproBas aKTUBHOCTb CeKTOpa COXpaHWiach Ha
HWU3KMX YPOBHSX.

» HA NPEACTOALLEA HEOENE Mbi He OXMAaeM CyLIECTBEHHbIX MepeMeH Ha
BHYTPEHHEM [O/rOBOM pbiHKE. [0 Halemy MHeHWIO, OCHOBHOE B/IMSIHUE Ha PbIHOK
NPOLOJ/IKUT OKasblBaTb CUTyauusi Ha BallOTHOM pbiHKe. lMog KoHew Hepenu paBneHue

71 AOXOAHOCTU POCCUMN-30 U UST-10

7.0

6.8

6.7

6.5

6.4

6.2

6.1

59
HOs-04  pek-04  sHB-05 ¢peB-05 map-05 anp-05 wmair-05

P oceHs-30 WKana Gnesa —mmmUST-10 Ha PbIHOK MOXXET HauaTb OKa3blBaTb CHWXXeHWe pybneBoN NMKBUAHOCTH, CBA3aHHOE C
HauanoM nepuofa Hanoroebix nnatexked. OpHaKo, yuuTbiBas TeKyliee COCTOsiHUE
OBbEM TOPFOB U1 IOXOIHOCTb FA3MPOMA A3 LEHEXXHOro pbliHKa, Mbl HE OXKMAeM, PE3KOro pocTa NPOLEeHTHbIX cTasok Ha MBK.
200 w w _ Ha npeacroswyio Hemento  3anjaHMpoOBaHO  Hauyano  pasMELLEeHWs  HOBbIX

O0B/IMraUMOHHbIX 3alMOB, UTO TaKXXe CHW3WT aKTUBHOCTb HA BTOPUYHOM pPbIHKE.
PasmewieHre ceonx obnuraumi Ha obuiyto cymmy 7,1 mMapg. HauHyT 7 3MUTEHTOB, ABa
U3 KoTopbix cocTtosTca cerogHs (flpocnasckas obnactb v HMM3). fApocnasckas
obnactb nnaHUpyeT CErofHs pasMecTWTb NO 3aKPbITOW NOAMNUCKE CBOM YeTblpexneTHue
obnuraumn Ha cymmy 1 mapa. pybneid. 3A0 «HwxHecepruHckuii  MeTu3HO-
MeTannypruueckuii  3asog» (HMM3) npepnoxut wuHBecTopam onpefenutb CTaBKy
KynoHa pebloTHOro Bbinycka cBoux obnuraumi Ha cymmy 1 mnpa. pybnei. Cpok
. _ obpaleHHs BbiNycka COCTaB/sieT TpU roda. B cooTBeTCTBMM € NPOCNEKTOM 3MUCCHM,
Wom04 [ec04 sMs05 hes05 wap05 anp05  man-0 no obnurauMsam npeaycMoTpeHa rogoBas odepTa Ha [JOCPOYHOro  NOralleHwWs
N OG- TOProB 1o HOMMHaNY, THic. WI. obnMrauMii N0 HOMWHANbHOW CTOMMOCTH. Mbl oOLEeHMBaeM cnpasef/iMBbld YPOBEHb
=== [10XOHOCTb,% rofoBbIX (LKana cnpasa)
noxopHoctv no obauraumsm HHM3 B pasmepe 12,5 — 12,8% rogoebix. C yueTom
NPEMUU 3a MEepPBUYHOE pasMELLEHWE, OOXOAHOCTb BbiMyCKa K rofOBOM odepTe Ha
ayKLMOHe MoyKeT onpefaenutbca Ha yposHe 12,65 — 13,0% ropgosbix.
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CNP3[1 POCCHM-30 u UST-10, 6.n. EBPOOBJIUT ALIUA

» US-TREASURIES. [powepnwas Hegens pobasuna BONATMABHOCTM Ha  PbIHOK
KasHauenckux obssartenbcte CLUA. Mo utoram Hepenn [OXOQHOCTM HA PbIHKE US-
treasuries He nepeTepnenu CyWEeCTBEHHbIX W3MeHeHWH. OOHAKO BHYTPU Henenu
KOTUPOBKM Ha pbiHKe Konebajucb B [OBOJIbHO CyLILECTBEHHOM fAManasoHe. Tak
LOXOOHOCTb [HOECATUNETHUX Us-treasuries K cepefuMHe Hedenu onyctunacb [o
TPEXMECAYHOro MWHWUMYMa, 3aKkpbiBwMch Ha ypoeHe 4,09% roposebix, uto 6bi10
BbI3BAHO anpesibCKUMU [AaHHbIMW MO YPOBHIO PO3HMYHbIX uLeH. CerogHs ¢ yTpa
necatunetHuin benchmark Topryetcsi ¢ goxogHocTbio Ha yposHe 4,14% roposbix.

» EMERGING MARKETS. [llpowegwas Hegensa crana [LOCTATOYHO YAAuyHOM Ans
pblHKa eBpooBMraLmMii cTpaH C pa3BUBAalOLLMMUCA 3KOHOMUKaMM. Mo utoram Hegenw

275

260

245

230

215

200

185

170

voR-04 [eK04 sHB-05 ces-05 map-05 anp-05 mai-05 uipekc EMBI+ Bbipoc Ha 0,79%, cnpas vHOekca coxpaHuiaca Ha 6 MNyHKTOB W
3aKpbIICs Ha yposHe 383 6.n.
[OXOHOCTE MOCKBHI - 29 » POCCHUHUCKHUE EBPOOBJIMTAUUN. UNnpekc EMBI+Poccus no utoram Hemenw

8.65

Bbipoc Ha 0,52%, cnpag vHaekca cokpatuncs Ha 5 nyHktos go 180 6.n. KoTuposku
espoobnvraumit «Poccus 30» no utoram Hemenu ebipocan Ha 0,76% u cerogHs ¢
yTpa Toprytotca Ha ypoeHe 107,63/108,06 npoueHtoB ot HomuHana. Cnpag,
eBpooBUraumMi K LEeCATUNIETHUM us-treasuries coctaensietr 189 6.n.

» HA MPEACTOALLUEA HEOENE. OcHoBHOe BAMSIHUE Ha PbIHOK MOMeT OKasaTb
nybnuMKauMs CTeHorpamMmbl No WToram 3acefaHusi Komuccuu no OTKpbITbIM pbiHKaM
CLWWIA (FOMC) ot 3 mas, BbIxog KOTOpOM oxkupaetcs 3aBTpa. Mbi nonaraem, uyto
UHBECTOpbl ByAyT BHUMAaTENbHO M3yyaTb COAEpPXKaHWe cTeHorpammbl. B oTnuvumu ot
TPaAHULMOHHOrO KOMMEHTApHs, BbIXOAALWEro cpa3dy e nocne cosewanus FOMC,
cTeHorpamma Gosnee NofgpoBHO OTPaXKaeT OUEHKY TEKYLLErOo COCTOSIHWSI 3KOHOMMKH
715 CLWIA v panbHerwwue nnaHbl ®PC B OTHOWEHWM MOHETApPHOW NOAMTHKK. [lomumo
HOA-04 pex04 sHB-05 ches-05 map-05 anp-05 wair-05 3aBTpawHen nybnukauun creHorpammbl FOMC Ha npepcToswed Hepene 3HauMMbiX
cobbiTMi  He oxkupaetrcs. Ha as1omM  doHe, ™Mbl nosaraeMmM, 4TO  OCHOBHbIM
Hanpae/AloWEM BEKTOPOM A/ LUHAMWKMW LOJIFOBbIX PbIHKOB AO KOHUA HELENU CTaHeTt

8.50

8.35

8.20

8.05

7.90

7.75

7.45

7.30

KOPMOPATMBHbIV CETMEHT 3aBTpPALIHWM KOMMEHTapUH.
JINOEPLI OBOPOTOB
O60opOoThI, MITH. pyb. M3aMeHeHne
(Bupxa + PI1C) cronmocTu, %
PycAn®-28 2439.75 -0.17 v
PX[0-0306n 153.45 -0.05 v
Cun6Tnk-406 107.80 0.05 N
PycCraHg-3 86.30 -0.10 [ 7
YpanCsaWH6 77.27 -0.25 v
KpBocT-VHB 71.82 0.00 N
IOTK-03 06. 58.08 0.05 £
A6conioT 01 50.93 0.00 "
Xne63ea28 50.67 0.00 [\
PX[-0206n 50.45 0.00 E)

NNOEPBLI POCTA/MAOEHNA

PocT, % Mapexve, %

0.70 Bonra 1 06

0.60 Ceepandx-1

0.40 FOTOK-1

0.40 MrTC-04 06
TatdpoHab 2 -0.50
BBK-01 06 -0.30
CatypHWH-1 -0.30
TB3 01 -0.30
OM3 - 4 06 -0.30
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=[aanpom 13 Anpoca 08

EMBI+POCCHUA, CNP3

260 | |

Hos-04 pek-04 awB-05 es-05 map-05 anp-05 wmaii-05

cnpag EMBI+ POCCUUN K MEKCUKE

Hos-04 pek-04  saHB-05 beB-05 map-05 anp-05 mair-05

425 CNP3 MOCKBbI 29 K POCCUMU 10, 6.n.
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Hos-04 pek-04  anB-05 beB-05 map-05 anp-05 mair-05

CTABKMU LIBOR (USD)
4.00

3.80
3.60
3.40

3.20 1

2.00 T T T T T T

Hos-04 pek-04  sHB-05 hbeB-05 map-05 anp-05 wmai-05
==LIBOR 12 Month LIBOR 3 Month
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M HOBOCTI SMUTEHTOB [JONFOBOrO PbIHKA

» T[A3MNPOM. Mo coobuienuio arentctea REUTERS, B natHuuy 6bina 3akpbiTa KHUra
3asBOK Ha pecatuneTHue espoobnuraumu OAO «lasnpom» Ha cymmy 1 mnpg. espo.
LeHa 6ynetr onpegeneHa B natHuuy. [lo npefBapuTesibHbIM [aHHbIM [OXOAHOCTb
HOBOro Bbinycka Masnpoma oueHusaetcs Ha yposHe 5,75 — 6% roposbix.

» MITC. OAO «Mockosckas ropoackas TenedoHHas ceTb» onybnukosano odepty
Ha AocpouyHoe noraweHue obnuraumii cepun 05 Ha cymmy 1,5 mnpg. py6. Bbikyn
obMraumii NIaHUPyeTCs NPOU3BOAMTL MO HOMHUHANBHOM CTOMMOCTH.

» T[lo coobuieHnio MMBB, ¢ 20 mMaa HauMHalOTCA BTOPHUHbIE TOPrH MO OB/MrauMam
OAO «CanaBatcteknio» nepBon cepun Ha cymmy 750 wmaH. py6nen, OAO
«TataHepro» nepeol cepun Ha cymmy 1,5 mnpa. pybnei, AKB «3nekTpoHuka»
nepeol cepun Ha cymmy 500 maH. pybnei 1 OAO «MMMIKCBAHK» Ha cymmy 1
mMnpa. pybnei.

» CBA3bUHBECT. B natHWuy npoekT ykasa npesvieHTa O npuBaTU3aLUH
CeasbuHBecTa  6bin BO3BpaLLeH MNpaeuTtenbcteom B MuHaKoMpa3BUTHS.
MWH3KOHOMpPa3BUTHUS HEOBXOOUMO [OMOJHWTENIBHO COrflacoBaTb MPOEKT yKasa C
®AC, MunduHom, DepepanbHol cnyxboi oxpaHbl v MBJ. Oxupaetcs, uto
cornacoBaHHbIV yKa3 Oyaet 3aHOBO oTnpasneH B [1paBUTENbCTBO B KOHLUE ClenyoLleH
HegZenu.

HanoMHum, uTo cornacHo MpPoeKTy yKasa, NoAroTOB/IEHHOMY B MWH3IKOHOMpPa3BMTHS,
CeasbuHBeCT OyneT WCKAOYEH M3 CMMCKa CTpaTerdueckux npeanpusatuii v byaert
BHECEH B CMMCOK KOMMaHWW A/s npuBaTu3auuu. MnaHupyertcs, Uto npyMBaTU3UPOBAHDI
6yayt 75% muHyc ogHa akuua CeasbuHeecTa. Kpome Toro, npoekT npeanonaraet
UCNO/Ib30BaHUEe MexaHu3Ma '3o0si0ToM akumu'. CpoK npuBatU3auMM B MNPOEKTE He
yKa3blBaeTcs.

Kak ™Mbl yxe coobuwan, MUHUCTP 3KOHOMWUECKOro pa3BuTMS W Toprosau [epmaH
ped oxkupaer nognucaHue lNpeangeHTom ykasa o npusatusauuu CBA3bWHBECTA 3TUM
NETOM, U HA[EeTCs, YTO B 3TOM CJlydae MpUBaTM3aLMs XONAWHTA COCTOMUTCA Y)Ke B
3TOM roay.

3aMuHKa C cornacoBaHMeM MpoeKTa ykasa no uckniodeHuto CBa3bMHBECTA M3 ChMCKa
CTpaTerMyeckux npemnpuaTMi — HeraTMBHas HOBOCTb: MOKa elle pPaHO rOBOPWTb, UTO
npyBaTU3aLus OTMEHSETCA, HO BecbMa BEpOATHO, 4TO OHa OyaeT nepeHeceHa Ha
cnepyowmi rog. Mol Bce Taku HafieeMcsi Ha MPoOBEAEHWE ayKLMOHA Y>Xe B 3TOM rogy,
M CuuTaeM, 4YTO OH [JOJPKEH MOC/Y)KMTb ApalBepOM pocta [Ans  BCEro
Te/IeKOMMYHUKaLMOHHOTO CeKTopa.

“ KPEOWUTHBIE PEUTUHIA

» BAHK MOCKBbI. MexnayHaponHoe peiTuHroBoe areHtctBo Moody's Investors
Service npuceBonno penTHHr «Baa2» c NO3UTUBHBIM NPOrHO30M BbIMYCKY MATHUIETHUX
MexkayHaponHbix obnuraumi banka Mockebl Ha $300 mnH. ¢ noraweHuem B HosiGpe
2010 ropa.
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M PEKOMEHOALN
OMUTEHTbI MOrALEHUE LHEHA HAOXOQHOCTb,% AOPALNSA
Morawexune Odpepra Mokynka [Mpopgaxa  Tekywas K noraw. K ocepte [Oiop. ner. Mog. arop

KoprnopamuseHbie obnuzayuu

CAHOC 02 10.11.2009 13.11.2007 101.20 101.45 9.58 - 9.55 2.26 2.07
YPCU 04 01.11.2007 - 102.05 102.45 9.77 9.12 - 2.23 2.04
MezagpoH 11.04.2007 - 100.50 102.00 9.18 8.82 - 1.77 1.62
TpaHcmawxondure, 01 01.12.2007 05.06.2006 103.16 103.26 13.56 - 10.75 0.95 0.86
Banmuka, 01 20.11.2007 - 0.00 0.00 8.72 8.80 - 2.29 2.10
HIK UTEPA 07.12.2007 07.12.2005 102.00 102.20 13.22 - 9.69 0.52 0.47
Canrom-OHepaus, 01 25.12.2007 _ 10.01.2006 _102.14 102.40 13.71 - 9.87 0.61 0.55

Cyb6aghedepanbHbie U MyHUYuUnaabHble obnuzayuu

Yepa, 03 18.07.2006 - 100.15 102.08 9.90 9.00 - 1.09 1.00
Mockosckasi 0651., 04 21.04.2009 - 108.10 108.25 10.16 8.76 - 3.25 2.99
Mockosckasi 06bn1., 05 30.03.2010 - 103.41 103.45 9.67 8.85 - 2.63 242
Xabaposckull kpat, 01 27.08.2005 - 0.00 0.00 12.78 4.21 - 0.26 0.25

Poccutickue eepoobnuzayuu

Poccusi 30 31.03.2030 - 108.00 108.13 4.63 5.98 - 8.33 8.09
ARIES 03 25.10.2014 - 12749 127.74 7.53 5.77 - 6.74 6.74
Anpoca 14 17.11.2014 - 106.69 107.19 8.32 7.86 - 6.69 6.69
Cbepbarik 15 11.02.2015 - 98.47  98.92 6.33 6.44 - 7.28 7.28
Cesepcmarb 14 19.04.2014 - 102.21 102.71 9.05 8.88 - B+ 6.24

© BAHK MOCKBbI
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OONNAP / PYBIlb
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.' KANEHOAPb COBbITUM HA ONTOBOM PbIHKE

Hos-04 pek-04 aHB-05 ces-05 map-05 anp-05 mair-05
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13 mait 05

CErogH~
7 nioH 05
10 nion 05
10 nioH 05
29 mioH 05
30 nioH 05

Mapwxckii kny6 u Poccusi [orosopunmck o 4ocpoyHom norawennn $15,0 mnpa. us $40,0 mnpg. fonra Pocuum
nepeg Mpwxckum Kny6om. Beinnatsl npoizyT B uioHe-asrycte 2005 roga.

BHeouepenHas Bctpeya OEK. BeHa, AscTpus

B IloHaoHe npoiiaeT ABYxAHEBHas BCTPeYa MUHUCTPOB (PMHAHCOB CTPaH YneHoB "00mbLLoit BOCbMepky”

OuepepHoe 3acenanue kommuccum FOMC. PaccMoTpeHue Bonpoca 06 M3MEHEHUM Y4eTHOM CTaBKy.

.' KAJNTIEHOAPBL NMEPBUYHOIO PbIHKA

Hos-04 pek-04 aHB-05 ceB-05 map-05 anp-05 man-05

EMBI+ CNP3[]
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Hos-04 pek-04 sHB-05 hes-05 map-05 anp-05 maii-05
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Hosi-04 pek-04 aHB-05 ¢heB-05 map-05 anp-05 man-05
BRENT URALS

30M10TO

Hos-04 pek-04 aHB-05 dhe-05 map-05 anp-05 wmain-05
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[ata OMUTEHT, cepysl Bbinycka O6wem, MnH.  Cpok obpalueHms
CErogHA  Apocnasckas obnacts 31004 1000 4 ropa
CErogH~ HCMMS3, 01 1000 3ropal ron

24 maii 05 ALIBK-MHBecr, 02 500 3ropal 1,5
24 mait 05 MWK, 05 1,12 3ropal ron
25 man 05 [Hoporobyx, 01 900 3ropal 1,5
26 mait 05 Wer Naith XeHgnunr, 02 3000 3ropal 1,5
26 main 05 Bonrorpagckas obnacts, 35001 700 5 net
M CTATUCTUKA CLUA
Mocn. Oxupaemoe [pownoe  dakTuyeckoe
[ata MNokasaTenb
nepuof  3HAYeHMe  3HaueHue 3HaueHve
2 man 05 WHpekc [lenosoit aktueHocTv (ISM manufacturing) anp.05 55.00 55.20 53.30
6 viait 05 CratucTuka pblHka Tpyaa - Y1cno HoBbIx paboumx mect anp.05 170 000 146 000 274 000
(Non-farm payrolls)
11 mait 05 Toprosblit 6anaHc (canbgo, Mapa. Aonn. ) map.05 -61.50 -60.57 -54.99
12 man 05 PosHuuHble npogaxm (Retail sales), m-t-m anp.05 0.70% 0.40% 1.40%
13 mait 05 /IMRopTHble LieHs! anp.05 0.40% 2.00% 0.80%
16 wai 05 Cuet nBuxeHus kanutana (Capital Net Flow), mnpg. vap.05 700 845 457
aonn.
17 man 05 WHdbnsuns B npomsiwuneHHom cektope (PPI) anp.05 0.40% 0.70% 0.60%
17 wait 05 VHnsuws - Core PPl (oumLieHHas OT BIUSHWSA LieH Ha anp.05 0.20% 0.10% 0.30%
NPOLOBOMLCTBUE U SHEPTETMKY)
18 mait 05 WHdonsiums - MHpexe noTpebutenbckux ueH (CPI) anp.05 0.40% 0.60% 0.50%
18 vait 05 WHcbnsums, 6e3 yyeTa LigH Ha 3HEproHOCUTENM 1 anp.05 0.20% 0.40% 0.00%
npogosorbcTBue (core CPI)
CErogH<
26 mait 05 MpensaputenbHas oueHka BB (preliminary) 1 k.05 3.50% 3.10%
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Kpueasi doxo0Hocmu cybghedepanbHbiX U MyHUYuUnanbHbIx o6nuzayul
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PbIHOK PYBJIEBbIX OBNIUT ALIUA 23 mana 2005 r.

SMUTEHTbI OBBEMbI TMOrALUEHUE/ BbIKYT1 LHEHA U3MEHEHUE,% [JOXOAOHOCTb,% AOPALNA
Oobem, LHen 1o
Maio‘;?/g rc: Ky:/fH’ Morawenve OdbepTa nora:.leHM Moxynka I'Ipoanam OeHb  Hedena  mecsy HKO TeK:‘/u.La norﬁuj. od);(pTe ‘3123' Mog. atop

Umoau mopzaoe 2ocydapcmeeHHbIMU 0bn1u2ayusamu

ObP 0.0 34500 - 15.12.2005 15.07.2005 209 9945 99.51: 0.07 0.00 0.30 - - 0.86 3.24 0.15 0.15
O®3 25057 17.0 8000 i 7.40 20.01.2010 - 1706 {100.05 100.30f -0.30 -0.55 040 i 466 740 7.59 - 3.98 3.70
03 25058 59.9 13998 6.30 30.04.2008 - 1076 : 98.11 98.15: 0.10 -035 0.28 : 276 642 7.19 - 2.70 2.52
O®3 26198 2.7 42117} 6.00 02.11.2012 - 2723 1 89.70 90.00 0.02 0.00 1.10 {3238 6.67 7.81 - 5.95 5.52
o3 27018 7.7 14000 i 12.00 14.09.2005 - 117 :102.60 102.66: -0.06 -0.39 -0.32: 2137 11.70 3.85 - 0.31 0.30
Oo®3 27019 0.0 8800 :12.00 18.07.2007 - 789 :108.00 108.55: 0.00 0.00 -0.17 {39.78 11.09 6.12 - 1.93 1.82
03 27020 0.0 8800 : 12.00 08.08.2007 - 810 :108.10 108.75: 0.00 0.00 -0.46: 32.88 11.06 6.14 - 1.99 1.87
O®3 27023 0.0 20292 7.50 20.07.2005 - 61 0.00 100.92: 0.00 0.04 0.09 : 6.16 7.44 238 - 0.17 0.16
03 27024 0.0 15001 7.50 19.04.2006 - 334 :102.00 0.00 - 0.00 0.00: 6.16 7.30 4.16 - 0.89 0.85
O®3 27025 1.9 25806 i 7.50 13.06.2007 - 754 :101.45 10157 0.05 -0.34 030 {1336 7.39 6.28 - 1.91 1.80
03 27026 0.0 16000 { 8.00 11.03.2009 - 1391 { 99.80 100.00: 0.00 -0.05 0.36 : 1425 8.00 7.26 - 3.30 3.08
O®3 45001 159 37808 10.00 15.11.2006 - 544 :104.60 104.70; -0.05 -0.10 -035i 041 956 5.29 - 0.96 0.91
03 45002 0.0 5520 :10.00 02.08.2006 - 439 0.00 103.85: 0.00 -0.42 0.08 : 17.59 9.64 4.52 - 0.68 0.65
O®3 46001 54.5 60000 ; 10.00 10.09.2008 - 1209 :108.10 108.24: 0.18 -0.09 -0.14: 17.81 9.24 6.63 - 2.27 212
O3 46002 33.0 62000:11.00 08.08.2012 - 2637 :107.21 107.30; 0.32 -0.01 0.09 { 28.03 10.25 7.67 - 4.91 4.56
O®3 46003 3.5 37298 { 10.00 14.07.2010 - 1881 :110.35 110.40: 0.05 -0.14 0.14 : 33.15 9.06 7.45 - 3.76 3.50
O3 46014 16.4 53827 :{10.00 29.08.2018 - 4849 :103.60 103.90: 0.24 -0.10 0.09 : 17.81 9.62 7.99 - 5.96 5.562
O®3 46017 10.1 9998 i 9.50 03.08.2016 - 4093 { 96.88 97.00: -0.04 -0.30 042 0.52 979 8.38 - 7.10 6.55
O3 46018 36.0 4003 i 9.50 24.11.2021 - 6032 : 96.20 96.24 : 0.09 -0.21 -0.57 { 16.92 9.87 8.75 - 8.32 7.66
Bcezo 222.7 495060
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PbIHOK PYBJIEBbIX OBNIUT ALIUA 23 mana 2005 r.

OMUTEHTbI OB BbEMbI TMOrALLUEHUE/ BbIKYTI LIEHA U3MEHEHUE, % AdOXOA4HOCTb,% ARPALUNA
Obbem, HHen oo

M?_Iioz% m,ﬁl KyEZH’ Morawexue OdbepTa nora:JeHm Mokynka I'Ipoaua»( OeHb Hepena wMecsy  HKO TeK;/u.La no;m. o dn':pTe iﬁ:' Mog. awop
moeu mop2oe MyHuuunasjbHbIMU oGnueauunMU
KpacHosipck, 01 0.01 1000 §11.00 21.07.2005 - 62 100.95 101.05: 0.08 -0.32 -0.23 i 9.04 10.89 5.02 - 0.17 0.16
KpacHosipck, 02 0.85 630 :12.50 27.10.2006 - 525 :106.35 106.50: -0.05 -0.23 095 : 7.88 11.74 7.90 - 1.33 1.24
Hoeocubupck, 01 0.48 1500 : 16.00 21.06.2005 - 32 100.80 100.85: 0.05 -0.36 -0.42: 2586 1587 6.38 - 0.09 0.09
Hoeocubupck, 02 2.59 1500 :13.00 07.12.2006 - 566 :103.90 104.00: 0.05 -0.10 0.76 { 26.00 12.51 9.98 - 1.40 1.27
Tomck, 01 0.00 300 :13.00 22.11.2007 - 916 :101.10 103.50: 0.00 0.10 0.49 : 62.68 12.66 10.78 - 1.25 1.13
Yepa, 03 0.00 400 :10.03 18.07.2006 - 424 :100.15 102.08: 0.00 -0.10 0.50 { 33.51 9.90 9.00 - 1.09 1.00
Yopa, 04 0.00 500 :10.03 03.06.2008 - 1110 { 99.50 0.00 : 0.00 -0.06 1.56 i 45.05 9.95 9.95 - 2.58 2.35
Umoau mopzoe cybghedepanbHbIMU 0b1U2ayusIMu
bawkopmocmatH, 04 0.00 500 : 8.02 13.09.2007 - 846 98.00 99.60: 0.00 0.00 1.02 :14.06 8.11 8.73 - 213 1.96
Bbenzopodckas obn., 04 0.00 320 :14.50 29.04.2008 - 1075 £109.25 110.50: 0.00 046 0.09 i} 8.34 13.27 10.56 - 2.51 2.27
Beneopodckas 06n., 03 0.97 300 :19.00 20.12.2005 - 214 :107.75 108.10: -0.23 0.00 0.00 : 31.75 17.63 5.58 - 0.55 0.52
Boneoepadckas obn. 5.49 400 :11.99 14.05.2006 - 359 99.01 103.70: 0.10 0.00 -291: 0.30 11.57 822 - 0.94 0.87
Bonzoepadckas obn., 01 2.51 600 :14.00 11.06.2009 - 1483 :103.60 104.98: 0.10 -0.96 1.36 : 59.45 13.51 10.87 - 2.51 2.26
BopoHexckas o6bn. 01 0.10 600 :13.00 15.12.2007 - 939 :106.20 106.40: 0.09 -0.14 1.49 : 2315 12.22 10.53 - 2.19 1.98
Upkymckas obn., 01 1.64 700 :11.00 22.07.2007 - 793 :102.30 102.40: 0.20 -0.34 0.59 { 36.47 10.74 8.65 - 1.12 1.03
Upkymckas obn., 02 0.08 750 :11.00 07.09.2006 - 475 £102.15 102.25: -0.10 -0.15 0.54 { 22.00 10.76 7.93 - 0.85 0.78
Kanyxckas o6n., 01 0.00 300 :11.46 24.12.2007 - 948 0.00 0.00 { 0.00 0.13 0.10 { 46.15 11.44 10.17 - 2.24 2.03
Komu, 05 0.00 500 :15.00 24.12.2007 - 948 :110.20 113.45: 0.00 0.00 1.35 i 23.42 13.33 8.75 - 2.19 2.02
Komu, 06 0.00 700 :14.50 14.10.2010 - 1973 :110.00 111.30{ 0.00 -1.73 1.04 :{ 1430 12.95 10.07 - 4.03 3.66
Komu, 07 0.00 1000 :12.00 22.11.2013 - 3108 0.00 0.00 : 0.00 -0.61 1.30 : 58.52 12.32 10.57 - 5.20 4.71
Kocmpowmckas o0bn., 03 0.00 300 :15.00 23.06.2005 - 34 100.67 101.00: 0.00 -0.59 -0.24 : 23.84 14.88 6.21 - 0.09 0.09
KpacHosipckuti kpad, 01 0.73 1500 :10.30 08.12.2005 - 202 :101.90 102.00: -0.02 -0.15 0.62 : 20.88 10.10 6.75 - 0.53 0.50
KpacHosipckuti kpat, 02 4.65 1500 :10.95 26.10.2006 - 524 :104.19 104.45: -0.16 -0.29 1.00 { 8.40 10.51 8.07 - 1.34 1.24
KpacHodapckuti kpad, 01 1.43 605 :10.50 15.05.2007 - 725 1102.00 102.40: 0.05 0.00 0.24 { 0.86 10.28 9.26 - 1.84 1.69
JleHuHepadckas 0bn., 02 0.00 800 :14.01 08.12.2010 - 2028 :114.05 117.00; 0.00 -1.10 -1.09 { 59.49 12.09 10.45 - 3.96 3.58
JleHuHepadckas 0bn. 03 0.00 1300 (13.50 05.12.2014 - 3486 :111.10 113.95{ 0.00 -3.41 1.88 { 56.96 11.81 10.38 - 5.72 5.18
Mockosckas o6rn., 02 0.00 1000 :17.00 10.06.2005 - 21 100.57 100.80: 0.00 -0.25 -0.29 i 33.07 16.87 2.97 - 0.06 0.06
Mockosckasi 0611., 03 38.19 1000 :11.00 19.08.2007 - 821 106.75 106.95: -0.22 -0.74 2.07 : 2742 1029 7.73 - 2.01 1.87
Mockosckas o6n., 05 119.20 12000 : 10.00 30.03.2010 - 1775 :103.41 103.45: -0.16 -0.67 0.00 : 12.33 9.67 8.85 - 2.63 2.42
Mockosckasi 0611., 04 2.16 9600 : 11.00 21.04.2009 - 1432 :108.10 108.25: 0.14 -051 143 : 723 10.16 8.76 - 3.25 2.99
Huxezopodckas obn. 01 5.47 1000 : 11.80 01.11.2006 - 530 :103.94 103.98: 0.08 0.16 082 i 517 1135 9.14 - 1.35 1.24
Huxxezopodckas 0bn. 02 5.29 2500 :(10.49 02.11.2008 - 1262 {100.66 100.79: 0.00 -0.10 0.00 { 10.63 10.42 10.23 - 2.42 2.20
Hosocubupckas obin. 3.65 1500 §13.50 27.07.2006 - 433 :1104.31 104.50: -0.17 -0.25 0.71 6.29 1294 9.95 - 1.1 1.01
Hoeocubupckas 0bn. 02 68.31 2000 :13.30 29.11.2007 - 923 1106.30 106.35: 0.33 -0.56 1.10 i 28.42 12.51 10.82 - 2.14 1.93
Camapckas o6r., 01 0.00 2370 :12.00 04.07.2006 - 410 :104.05 105.00: 0.00 045 1.14 : 1479 1132 6.58 - 1.06 0.99
Teepckas obn., 02 0.00 1000 :16.90 23.11.2006 - 552 0.00 0.00 : 0.00 -0.27 -0.16: 39.36 15.17 9.06 - 1.33 1.22
Tomckasi 06n., 01 0.00 400 :12.00 19.11.2005 - 183 :101.70 0.00 : 0.00 0.00 0.00: 0.33 11.76 7.85 - 0.50 0.47
Tomckas obn., 02 0.00 500 :12.00 27.07.2006 - 433 :101.80 103.80: 0.00 0.87 0.06 : 37.15 11.71 9.51 - 1.10 1.01
Tomckasi 06n., 03 0.00 600 :12.00 13.10.2007 - 876 :103.00 103.30: 0.00 -0.05 0.10 { 12.16 11.66 9.60 - 2.15 1.96
Xabaposckuti kpati, 01 0.00 300 :13.09 27.08.2005 - 99 0.00 0.00 { 0.00 -0.29 -0.14:29.41 1278 4.21 - 0.26 0.25
Xabaposckull kpali, 02 0.89 700 :12.00 05.10.2006 - 503 :102.78 102.95: 0.24 -0.15 0.60 { 14.79 11.66 8.92 - 1.28 117
XMAO, 01 0.00 1000 § 15.00 08.12.2005 - 202 0.00 0.00 { 0.00 0.00 -1.04:64.93 14.27 558 - 0.52 0.49
XMAO, 02 0.00 5000 {12.00 27.05.2008 - 1103 {110.10 110.80:{ 0.00 0.00 0.68 i 57.53 10.87 8.23 - 2.51 2.32
YHyeawus, 01 0.10 285 :12.00 12.08.2005 - 84 101.15 101.35¢: 0.15 -0.29 0.10 : 2.63 11.84 6.04 - 0.23 0.22
Yysawus, 02 10.02 500 : 9.50 13.04.2007 - 693 99.61 100.25: 0.86 0.20 159 : 963 949 975 - 1.74 1.59
YHyeawus, 03 6.42 750 :12.33 27.03.2009 - 1407 :106.61 106.80: 0.28 -0.76 3.86 : 17.90 11.54 10.40 - 3.16 2.86
Sxymusi, 03 0.00 800 :12.00 17.06.2008 - 1124 :106.05 107.00: 0.00 047 259 : 1940 11.23 9.73 - 2.59 2.36
SAxymus, 04 0.04 1000 { 14.00 16.03.2006 - 300 :105.10 105.24: 0.10 -0.38 0.12 { 2455 13.32 7.45 - 0.77 0.72
Sxymusi, 05 0.00 2000 :10.00 21.04.2007 - 701 100.00 101.45: 0.00 0.79 210 i 795 998 9.14 - 1.77 1.62
SAHAO, 01 0.00 1800 { 11.00 03.08.2008 - 1171 1103.50 0.00 { 0.00 0.00 0.96 : 31.34 10.52 8.92 - 2.73 2.51
Spocnasckasi 06n., 02 0.00 1000 §13.78 03.07.2007 - 774 :107.00 108.00: 0.00 -0.18 0.27 { 16.99 12.88 9.74 - 1.86 1.70
Spocnasckas o0bn., 03 0.02 1000 :12.50 17.11.2006 - 546 :103.41 103.80: -0.19 0.00 0.33 { 0.68 12.08 9.24 - 1.14 1.05
Mockea 33 0.00 4000 : 10.00 27.05.2005 - 7 100.04 100.45: 0.00 0.00 -0.84: 9.04 996 6.97 - 0.15 0.14
Mockea 34 29.77 4000 :10.00 28.08.2005 - 100 :101.18 102.40: 0.00 0.00 0.25 {2219 9.77 1.22 - 0.27 0.26
Mockea 24 0.01 3000 {15.00 02.09.2005 - 105 £102.70 103.85: -0.13 0.00 0.18 { 32.47 14.44 1.57 - 0.28 0.27
Mockea 35 0.01 3900 {10.00 18.06.2006 - 394 :104.00 104.25: 0.08 -0.58 0.16 i 4.11 9.62 1.27 - 0.45 0.45
Mockea 28 0.51 3000 {15.00 25.12.2005 - 219 i105.35 0.00 : 1.89 0.00 0.55 {23.01 13.91 1.91 - 0.57 0.56
Mockea 32 0.00 4000 : 10.00 25.05.2006 - 370 0.00 0.00 : 0.00 -0.34 -0.03:23.01 964 6.27 - 0.96 0.90
Mockea 37 1.03 3900 :10.00 23.09.2006 - 491 104.41 104.60: 0.19 -043 0.29 : 1589 956 6.56 - 1.26 1.18
Mockea 27 4.72 4000 : 15.00 20.12.2006 - 579 :112.75 113.05: 0.22 -0.13 -0.48 { 25.07 13.27 6.44 - 1.42 1.33
Mockea 42 0.00 3000 :10.00 13.08.2007 - 815 :105.60 107.00: 0.14 0.00 -0.23: 192 939 7.01 - 2.03 1.90
Mockea 31 0.00 5000 10.00 20.05.2007 - 730 0.00 0.00 { 0.00 -042 0.75: 3.29 946 7.38 - 2.01 1.87
Mockea 40 4.36 4000 :10.00 26.10.2007 - 889 :106.50 106.63: -0.38 -0.16 0.94 { 1589 9.38 7.08 - 2.10 1.96
Mockea 29 34.90 5000 {10.00 05.06.2008 - 1112 1107.33 107.55{ -0.08 -0.83 0.56 : 4548 9.31 7.38 - 2.61 2.43
Mockea 36 0.00 4000 :10.00 16.12.2008 - 1306 {107.60 107.70: -0.19 -0.86 4247 929 764 - 3.00 2.79
Mockea 41 0.00 5000 (10.06 30.07.2010 - 1897 :106.30 0.00 { 0.00 0.00 047 :30.03 935 7.69 - 4.12 3.82
Mockea 38 5.48 5000 :10.00 26.12.2010 - 2046 :109.55 109.95: 0.27 -194 1.05 :39.73 9.13 8.02 - 4.33 4.01
Mockea 39 0.00 5000 : 10.00 21.07.2014 - 3349 :103.75 104.10: 0.00 -1.19 155 :{ 32.60 9.64 8.27 - 6.19 5.72
Bcezo 358.13 130080
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Yimoau mop206 KopnopamueHbIMU 0b61u2ayusimu
Hegpmb u 2a3
TA3TIPOM A2 0.22 5000 1521 03.11.2005 - 167 110455 104.75! -0.33 -0.71 -043: 542 1455 5.11 - 046 044
FA3MPOM A3 23.93 10000} 8.11 18.01.2007 - 608 :101.70 101.99{ 0.22 -0.78 041 i 2489 795 6.95 - 156  1.46
FA3MPOM A5 0.26 5000 i 7.58 09.10.2007 - 872 :100.90 101.15; -025 -0.54 165 : 7.89 751 7.29 - 2.21 2.06
HIK UTEPA 2.04 2000 {13.50 07.12.2007 07.12.2005 931 {102.00 102.20: -0.10 0.00 0.15 : 60.66 13.22 - 9.69 i 052 047
Jlykodin 02 0.00 6000 i 7.15 17.11.2009 20.11.2007 1642 i 0.00 0.00 i 0.00 -0.45 1.12 i 34.87 7.21 - 7651 226 210
HOBATOK, 01 0.00 1000 i 9.40 30.11.2006 - 559 $100.70 101.30: 0.00 -0.39 -0.05: 43.52 9.31 887 - 140  1.29
Hopmeas, 01 8.91 2100 {16.00 09.11.2005 - 173 1101.56 101.75; 0.10 3.46 -11.70i 3.95 1575 12.38 - 047 042
Tamnegpms 03 0.00 1500 {12.00 01.07.2006 - 407 :104.50 105.00: 0.00 0.24 0.53 : 46.36 11.41 7.18 - 1.03 097
THK, 05 0.00 3000 :15.00 28.11.2006 - 557 102.65 113.00; 0.00 -0.08 -0.14 { 71.10 13.36 _6.51 - 134 1.26
Xumusi u Hegpmexumus
AMTEITXK, 07 0.00 1200 {1250 15.11.2007 22.11.2005 909 :101.50 101.65: -0.20 0.00 0.07 : 0.34 12.32 - 9.30 i 0.51 0.47
AxkpoH, 01 0.00 600 13.45 01.11.2005 - 165 0.00 102.70{ 0.00 0.00 -005: 626 13.03 6.35 - 044 042
Ammenuwiurnpom, 01 0.10 600 19.00 23.12.2005 - 217 1105.80 106.10: 0.28 0.28 0.20 : 76.52 17.91 8.40 - 055  0.51
Kyubbiweeasom, 01 0.00 600 i 9.00 15.06.2006 15.12.2005 391 {100.68 101.00i 0.00 -0.30 0.54 { 1578 8.95 - 8151 056  0.51
HUKOCXUM, 01 2.11 750 §15.00 14.12.2006 - 573 {9890 99.19: 010 -0.35 -1.00: 63.70 1517 15.76 - 137 1.18
HKHX-02 0.00 1500 { 16.00 24.05.2005 - 4 0.00 000 i 0.00 000 0.00 i 78.47 16.29 169.97 - 0.01 0.00
HKHX-03 0.00 2000 i 9.50 01.09.2007 01.09.2005 834 0.00 0.00 { 0.00 0.00 0.05:2056 942 - 6.80 i 028 0.26
Hagpuc Kocmemukc, 01 0.00 400 (12.00 22.04.2007 21.10.2005 702 (10150 101.95: 0.00 0.00 1.32 i 921 1177 - 710 i 042 039
CAHOC 01 0.00 300 §14.00 13.02.2006 - 269 :104.40 104.80: 0.00 0.00 -0.29: 36.82 13.38 7.56 - 0.71 0.66
CAHOC 02 7.09 3000 : 9.70 10.11.2009 13.11.2007 1635 :101.20 101.45: -0.05 0.00 _0.80 : 0.80 9.58 - 9.55 i 226 207
Anekmpo3aHepeemuka
AnmalaHepao, 07 2.03 600 :18.00 05.08.2005 - 77 1101.63 101.70: 0.14 -0.05 029 : 7.40 17.71 9.94 - 0.21 0.19
Bawkuparepeo, 01 1.87 500 §20.00 11.09.2005 - 114 1103.70 104.10 -0.10 -0.24 -0.84 i 37.81 1929 7.59 - 0.31 0.29
bauwkuparepeo, 02 0.00 500 {10.69 22.02.2007 25.08.2005 643 :100.90 101.20i 0.00 -0.49 1.10 i 24.89 1058 - 6.69 i 027 025
JleHsHepeo, 01 0.00 3000 10.25 19.04.2007 - 699  85.00 100.00i 0.01 0.00 0.00 i 8.14 10.25 10.50 - 177 1.61
PAO EGC 02 0.00 3000 :15.00 21.10.2005 - 154 1102.50 104.00i 0.00 1.86 -0.19i 11.92 1445 571 - 042 040
Cesepdrnoesrepzo, 01 0.25 500 {11.50 01.03.2007 05.09.2005 650 :100.70 0.00 :{ 0.60 -0.20 0.05 i 2458 11.36 - 738 1 030 028
®CK ESC, 01 29.61 5000 i 8.80 18.12.2007 - 942 :102.25 102,50 0.00 -0.68 1.14 { 36.16 859 7.90 - 229 212
SlkymckaHepeo, 01 0.00 400 :16.00 31.08.2006 - 468 0.00 0.00 { 0.00 -0.48 0.67 i 34.19 15.20 10.21 - 118  1.07
Cesi3b
Bawurgopmcesss 09 0.00 150 :14.00 23.10.2005 - 156 :101.50 102.90: 0.00 0.00 -0.44: 10.36 13.65 7.64 - 043 040
Bonzamenekom 0.00 1000  15.00 21.02.2006 - 277 0.00 000 i 0.00 -0.96 -0.19i 36.16 14.35 7.75 - 0.71 0.66
Beimvnenkom 01 1.03 3000 i 9.90 16.05.2006 - 361 :102.40 102.60i -0.15 0.20 0.39 i 0.81 967 7.47 - 0.97 090
Hanbcesss 01 0.00 1000 {15.00 15.11.2006 16.11.2005 544 {106.75 107.50: 0.00 0.00 225 : 0.82 14.02 - 0751 049 049
MITC 04 0.56 1000 ; 10.00 22.04.2009 26.04.2006 1433  0.00 102.80: 0.39 0.00 064 : 6.30 9.73 - 6.96 i 0.91 0.85
Mezacpor ®uHac 01 0.00 1500 i 11.50 07.06.2006 - 383 $103.04 10450 0.00 0.00 258 i 51.36 11.06 7.61 - 097 0.90
MezaghoH 0.00 1500 i 9.28 11.04.2007 - 691 :100.50 102.00i 0.00 -0.49 -0.74: 941 918 8.82 - 177 1.62
Cubupsmenexom 03 14.05 1530 {14.50 14.07.2006 - 420 :106.70 107.30: 0.05 0.05 0.28 : 50.05 13.51 7.87 - 1.06 098
Cubupsmenexom, 04 21.15 2000 :12.50 05.07.2007 - 776 $106.80 106.95: 0.05 -0.14 0.82 i 4589 11.69 9.03 - 186 1.71
C3 Tenexom, 02 0.00 1500 §13.20 03.10.2007 05.10.2005 866 :102.40 102.80: 0.00 0.00 -0.39: 1591 12.85 - 5911 037 035
CMAPTC, 01 0.00 275 118.00 20.11.2005 - 184 0.00 0.00 i 0.00 -0.24 -0.09:88.27 17.26 9.31 - 047 043
CMAPTC, 02 0.00 500 13.75 26.06.2007 26.06.2005 767 :100.60 100.90i 0.00 -0.54 0.5 ; 54.62 13.67 - 7381 010  0.09
CMAPTC, 03 0.00 1000  15.10 29.09.2009 05.10.2005 1593 :103.40 103.50: 0.78 0.00 0.00 i 18.62 14.55 - 485 i 038 0.36
Tammenexom, 03 0.87 600 {11.75 06.05.2007 - 716 1101.90 102.00i 0.00 0.00 -0.10: 161 1152 11.04 - 178  1.60
YPCU 02 0.00 1000 {17.50 06.08.2005 - 78 1102.40 102.75: 0.00 -0.86 -0.44: 575 17.02 4.25 - 0.21 0.21
YPCU 03 16.50 3000 : 14.25 18.07.2006 - 424 1106.95 107.10i -0.23 -0.37 0.47 : 4763 13.32 7.96 - 1.07  0.99
YPCU 04 0.00 3000 i 9.99 01.11.2007 - 895 1102.05 102.45: 0.00 -0.15 0.10 { 411 977 9.12 - 223 204
Liesmpmesnekom 03 2.37 2000 :12.35 15.09.2006 - 483 1104.80 105.00i 0.13 -0.10 0.06 : 21.32 11.78 8.54 - 124 114
Lienmpmenekom 04 1424 5623 :13.80 21.08.2009 16.11.2006 1554 :107.81 108.10i 0.09 -0.40 146 i 3516 1277 - 809 i 136 126
LenmparnsHbil Teneepag 0t 0.00 500 {16.00 22.08.2006 - 459 0.00 000 i 0.00 -0.23 1.14 {3814 15.02 1083 - 113 1.02
1OTK, 01 21.05 1500 14.24 14.09.2006 - 482 110512 105.15: 0.24 -0.43 243 i 2497 1354 1020 - 123 1.1
1OTK, 02 6.04 1500 :12.00 07.02.2007 08.02.2006 628 :101.49 101.55: 0.06 0.00 0.78 i 32.88 11.82 - 991 i 070 063
fOTK, 03 24.91 3500 :12.30 10.10.2009 13.04.2006 1604 :101.95 102.08: 0.05 -0.44 1.24 i 14.49 12.06 - 10.01i 0.87  0.79
JHob6bisarouwasi npoMbIUI€HHOCMb
AJTPOCA 19 0.00 3000  16.00 23.10.2005 - 156 :104.50 104.70: -0.14 0.05 -1.18 i 11.84 1537 6.09 - 043  0.40
Monumemann, 01 0.00 750 §17.50 21.03.2006 - 305 :106.40 106.75: 0.00 -0.47 0.05 i 28.29 16.39 8.73 - 080 0.73
CY3K, 02 0.01 1000 : 11.00 15.02.2007 16.02.2006 636 :101.15 101.50 0.25 0.25 0.84 { 0.30 10.81 - 8.83 i 073  0.67
Memannypaus
BbikcyHckuu M3 07 0.00 1000 : 15.00 31.08.2005 - 103 :101.01 102.85: 0.00 0.00 -0.34 ; 32.47 14.58 4.62 - 028 0.27
Eepasxondure 01 0.00 1000 12.50 05.12.2005 - 199 1102.80 103.19i 0.00 0.00 0.34 { 56.85 12.15 7.09 - 052 048
WHIIPOM, 01 3.10 500 §12.50 20.04.2007 21.04.2006 700 100.00 100.07: 0.00 -0.04 0.00 i 9.59 12.50 - 12.86: 0.89  0.79
MauphHeecm, 01 0.00 500 12.30 03.04.2007 - 683 0.00 90.99: 0.00 553 0.07 1516 11.71 9.68 - 168 153
Pycan ®uH 01 3.02 3000 {10.00 12.09.2005 - 115 1100.80 101.05: -0.09 0.00 0.25 : 1890 9.92 7.23 - 032 0.29
Pycan @uH 02 12.09 5000 i 9.60 20.05.2007 - 730 0.00 99.95: -0.17 -0.16 -0.28 i 47.61 9.61 - - 180  1.66
C80600HbIl cokon, 02 0.00 600 13.55 22.11.2007 27.05.2006 916 0.00 0.00 i 0.00 -0.34 079 { 65.34 13.14 - 1053 0.93 0.84
CIr MEYE], 01 0.00 2000 :10.69 22.11.2007 30.05.2006 916 0.00 000 i 0.00 -052 132 {5155 1043 - 813 1 095 0.88
Ceeepcmarib 0.00 3000 i 9.75 28.06.2007 30.06.2005 769 0.00 000 i 0.00 000 -020:37.66 965 - 0811 0.11 0.11
TA MEYET 01 0.00 3000 i 11.75 12.06.2009 16.06.2006 1484 :103.10 103.40: 0.00 -0.08 122 i 4958 1139 - 879 i 099 091
TMK 1.01 2000 {10.30 20.10.2006 - 518 $100.85 101.20i 0.27 -0.06 055 i 847 10.19 9.68 - 135 1.23
Tynadepmem 02 0.00 1000 i 11.00 02.12.2007 02.12.2005 926 0.00 102.50: 0.00 0.00 0.64 { 50.93 10.76 - 875 i 0.51 0.47
YMK 01 0.00 1000 i 7.00 31.01.2006 - 256 i 97.20 0.00 i 0.10 0.00 -0.29 i 20.71__7.06 __ 8.50 - 0.68 _ 0.63
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MawuHocmpoeHue
Asmosas, 02 5.05 3000 :10.78 13.08.2008 17.08.2005 1181 :100.88 100.99: -0.02 -0.12 -0.10: 27.47 10.69 - 6.92 0.24 0.23
I'T-T3L SHepeo 02 2.32 1500 {12.50 22.06.2006 - 398 101.62 101.70: -0.04 0.00 152 { 50.68 12.29 11.07 - 1.01 0.91
WxAemo, 01 4.91 1200 (12.50 14.03.2007 14.09.2005 663 99.98 100.02: -0.05 -0.10 045 { 2226 12.50 - 12.23¢ 0.32 0.29
UPKYT 02 0.00 1500 :16.00 02.11.2005 - 166 :103.85 104.00: 0.00 -0.29 -051: 7.01 1541 7.32 - 0.46 0.42
KAMAS3-®uHaHc 0.00 1200 {12.30 11.11.2006 11.11.2005 540 102.05 102.40: 0.00 -0.10 0.00 2.70 12.06 - 7.95 0.48 0.44
JIOMO, 02 1.08 700 :15.35 11.07.2006 12.07.2005 417 100.09 100.15: 0.05 -0.19 0.09 : 54.25 15.33 - 13.56 i 0.15 0.13
Mul-®uHarc, 01 0.00 1000 :16.00 03.06.2009 15.12.2005 1475 {102.01 102.21{ 0.00 -0.08 1.22 { 71.45 1567 - 11.80{ 0.53 0.48
OM3 04 1.05 900 :14.25 26.02.2009 31.08.2006 1378 :104.00 104.70: -0.29 -0.10 1.64 i 3045 13.64 - 10.64: 1.19 1.07
Pycckue Aemobycoi 0.00 500 {15.00 22.05.2006 - 367 0.00 0.00 0.00 -0.09 069 i 7479 1461 1140 - 0.91 0.81
Camom-3Hepaus, 01 20.68 3000 :14.00 25.12.2007 10.01.2006 949 102.14 102.40: -0.06 -0.34 0.69 : 54.85 13.71 - 9.87 0.61 0.55
CamypH NHeecm 1.79 500 :16.00 05.08.2006 - 442 :105.00 105.40: -0.28 0.48 1.11 : 46.47 1524 1091 - 1.1 1.00
Cesepcmarb-asmo 0.00 1500 §11.25 21.01.2010 25.01.2007 1707 {102.80 104.00i 0.00 0.00 1.32 { 34.83 10.89 - 9.28 1.53 1.40
TB3, 01 1.68 750 :14.60 10.10.2006 - 508 105.30 105.50: -0.28 0.19 0.72 { 16.00 13.87 8.44 - 0.86 0.79
TpaHcmawxondure, 01 2.58 1500 { 14.00 01.12.2007 05.06.2006 925 103.16 103.26: -0.12 -0.05 0.58 { 65.21 13.56 - 10.75% 0.95 0.86
Ypaneazorsagod, 01 0.06 2000 }13.82 30.09.2008 04.10.2005 1229 :102.20 0.00 : 020 -0.36 0.89 : 1704 1350 - 713 i 0.38 035
lNMuuwieeasi NPOoMbIUIIEHHOCMb
ATIROro, 07 11.95 1100 : 15.50 22.04.2007 28.04.2006 702 100.66 100.73: 0.06 0.37 0.59 { 10.11 15.39 - 15.14: 0.90 0.78
Bbanmumop-Hesa 0.17 500 {16.00 05.09.2006 02.09.2005 473 100.20 102.20: -0.20 0.18 0.36 i 34.63 15.67 - 8.79 0.28 0.26
Bumm-bunnb-AanH 2.25 1500 :10.78 11.04.2006 - 326 :101.90 102.00: -0.09 -0.97 1.77 i 11.22 10.57 6.72 - 0.87 0.81
lpynna OCT, 01 3.80 800 :14.00 19.07.2005 08.07.2005 60 102.95 103.11: 0.19 -0.23 0.54 : 46.79 13.59 - 9.54 0.13 0.12
Lxed-O¢p-Cu, 01 0.46 700 £14.00 06.10.2005 - 139 101.60 101.80i 0.20 -0.25 -0.01: 11.55 13.78 10.00 - 0.37 0.34
[xed-Op-Cu, 02 0.22 1200 : 14.00 04.12.2007 06.12.2005 928 102.15 102.20: 0.05 -0.20 0.54 : 62.90 13.70 - 9.99 0.52 0.47
MuxosiHogckul 0.00 1000 §13.50 18.09.2006 - 486 :103.01 0.00 { 0.00 0.00 0.63 {2293 1293 10.11 - 1.24 1.13
HUOAH-®YC, 01 0.00 850 :17.00 06.12.2006 08.06.2005 565 :100.00 0.00 { 0.00 -0.50 -0.10: 75.92 16.89 - 3.81 0.05 0.05
lapHac-M, 01 0.00 500 {12.75 15.03.2006 - 299 101.40 101.90: 0.00 -0.54 0.64 : 2271 1256 11.25 - 0.77 0.70
lpadmepu HoH, 01 0.00 750 :13.50 10.11.2006 11.11.2005 539 0.00 0.00 0.00 0.00 0.40 259 13.37 - 1292 0.47 0.42
Pasaynat-Lenmp 01 1.66 1000 : 16.00 05.06.2006 04.06.2005 381 99.75 9998 : -0.14 -0.20 0.18 { 73.64 16.00 - 3.57 0.04 0.04
O®KO, 01 0.00 1000  15.50 05.09.2006 06.09.2005 473 :102.15 102.55: 0.00 0.00 -0.05§ 31.00 15.16 - 7.56 0.30 0.28
lTueoeapeHue
banmuka, 01 0.00 1000 { 8.75 20.11.2007 - 914 0.00 0.00 0.00 -040 035 359 872 8380 - 2.29 2.10
KpacHbit Bocmok-MHeecm 0.06 1500 : 11.50 25.02.2007 24.02.2006 646 :101.41 101.50: 0.00 -0.13 1.49 { 26.78 11.34 - 9.75 0.74 0.67
rNT-NHeecmmermc 01 3.72 1000 {12.00 28.09.2006 - 496 99.98 100.12¢ 0.05 -0.01 043 i 16.44 12.00 12.33 - 1.28 1.14
CAH UrHmepbpro 0.00 2500 : 13.00 15.08.2006 - 452 106.60 107.00: 0.00 -0.14 0.70 { 38.82 12.18 6.50 - 1.00 0.94
PO3HUYHbIU CEKMop
Eepocems, 07 i 3.1 1000 £ 16.33 25.04.2006 22.07.2005 340 102.85 103.00i 0.10 _0.04 0.32 i 10.74 15.85 13.19 0.00 { 0.89 0.79
JlecHasi npombiwnieHHocmb U UBK
AL|bK-VHeecm 3.17 500 {13.50 07.09.2006 - 475 103.10 103.25¢ 0.19 -0.01 1.33 { 26.26 13.09 11.36 - 1.19 1.07
Borea 01 2.33 1500 :12.00 13.03.2007 14.09.2005 662 97.56 98.30: 092 052 0.63 i 21.37 12.22 - 23.77: 0.32 0.26
roToK 1.24 550 {14.20 06.06.2006 07.06.2005 382 £100.31 0.00 { 040 -0.10 0.20 { 63.80 14.09 - -1.89 i 0.05 0.05
[13® Coros, 01 0.00 300 :16.00 09.10.2007 06.10.2005 872 102.40 102.60: 0.00 -0.15 0.79 : 18.85 15.58 - 8.52 0.38 0.35
Cmpoumesibcmeo u uriomeka
AVKK 0.00 1070 :11.00 01.12.2008 - 1291 {106.25 108.50: 0.00 0.00 -0.46 i 51233 10.23 8.68 - 2.91 2.68
AVDKK, 02 0.00 1500 :11.00 01.02.2010 - 1718 :108.80 109.30: 0.00 -0.45 0.92 : 3255 10.08 8.79 - 3.73 3.43
AWK, 03 0.00 2250 i 9.40 15.10.2010 - 1974 :104.10 105.20i 0.00 0.00 0.33 9.01 897 8.26 - 3.49 3.22
naemoccmpod, 01 0.00 2000 :14.15 27.05.2007 27.05.2005 737 i 0.00 0.00 i 0.00 -0.18 0.24 i 3295 1413 - 763 1 002 0.02
WMHTEKO 01 0.00 1200 {10.95 15.02.2007 - 636 { 93.00 99.50: 0.00 0.0 2812760 11.01 1157 - 159  1.43
MUA, 01 0.13 2200 {10.00 20.09.2012 - 2680 :100.75 101.25: 0.25 -0.15 0.20 : 4.38 988 9.94 - 310 2.82
MUK, 04 0.00 750 i13.00 29.06.2005 - 40 $100.00 100.60i 0.00 -0.15 0.64 i 445 1291 645 - 011  0.10
CY-155 0.00 1500 i 14.00 30.03.2007 30.03.2006 679 : 0.00 101.50: 0.00 _0.00 -0.11i 19.56 13.93 -  14.04: 0.81 _ 0.71
TpaHcriopm
AsuaK. Camapa, 07 0.00 350 {15.00 08.03.2007 - 657 102.50 102.70¢ 0.05 -0.19 193 { 2918 14.61 13.15 - 1.61 1.42
Hem JladH XaHOmuHe 0.00 1000 : 13.50 23.06.2005 - 34 0.00 0.00 0.00 0.00 0.00 : 5511 13.37 260 - 0.09 0.09
PX/, 03 42.63 4000 §{ 8.33 02.12.2009 - 1657 :100.75 100.90¢ -0.05 -040 0.95 { 37.20 8.27 8.29 - 3.74 3.45
PX[, 02 0.00 4000 : 7.75 05.12.2007 - 929 :100.70 100.99: 0.00 0.00 1.03 : 3461 7.68 7.47 - 2.28 212
PX4, 01 0.00 4000 : 6.59 07.12.2005 - 201 100.35 100.80{ 0.00 0.20 0.05 { 2943 6.52 4.78 - 0.53 0.51
TpaHcHegmenpodykm 2.03 1000 : 8.90 10.05.2006 - 355 100.38 101.45: 0.25 -0.20 0.69 2.19 8.78 7.51 - 0.95 0.89
QPuHaHCO8bIl CeKmMop
Anbpa®@uHatc, 07 0.00 1000 i 9.00 08.06.2007 10.06.2005 749 0.00 0.00 ¢ 0.00 39.70 9.00 - 9.50 i 0.06 0.05
Anbgha®@uHarc, 02 0.00 2000 : 8.50 31.03.2010 05.04.2006 1776 0.00 99.99: 0.00 0.00 0.00: 1025 8.55 - 9.42 0.86 0.78
Bark 3eHum, 01 0.00 1000 i 8.50 24.03.2007 - 673 100.35 100.70i 0.00 -0.20 0.45 { 13.27 8.45 3.68 - 1.74 1.68
Brewmopabark 03 0.00 2000 : 14.50 22.02.2006 - 278 0.00 0.00 0.00 -0.75 -0.75:106.47 13.64 541 - 0.69 0.66
Brewmopzbark 04 0.00 5000 { 5.60 19.03.2009 24.03.2006 1399 { 99.75 0.00 : 0.00 0.00 0.35: 8.75 5.61 - 5.97 0.83 0.78
MM5, 01 0.00 1000 : 8.30 13.02.2007 - 634 :100.00 101.00: 0.00 0.00 -0.20: 21.38 8.24 8.00 - 1.62 1.50
Pocb6atik, 01 0.00 3000 { 9.25 15.02.2009 14.02.2007 1367 :100.85 101.15: 0.00 -0.07 0.55 { 24.58 9.17 - 8.85 1.61 1.48
Pycckut Cma+dapm 02 0.00 1000 : 14.04 14.06.2006 - 390 105.65 106.00: 0.00 -0.24 0.00 { 60.00 13.29 8.61 - 0.98 0.90
Pycckut Cmardapm 03 15.23 2000 :12.90 22.08.2007 01.09.2005 824 :101.35 101.45: -0.10 _ 0.00 -0.29 : 30.39 12.71 - 6.92 0.28 0.27
Bceezo rno 0aHHbIM 355.74 212898

UcmouHuku: REUTERS, pacuyemsi baHka Mockebi
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POCCUUCKWE EBPOOBNUIALIUK 23 man 2005 r.

SMUTEHTbI OB bEM TNOrALIEHUE LEHA WU3MEHEHUE,% [OXOQHOCTb,% PEUTUHIT  OIOPALUS
[xen o Cnpag k X
OS‘;iM’ KynoH,% [MoraweHne norawenn [Mokynka [lpogaxa — AeHb Hepgemto  Mecsuy  Knoraw. Tekywas benchmar S&P Mo:dy Fitch [iop. net. Moa. Atop
5 a k

CyeepeHHbIe egpoobriuzauyuu
Poccus 05 $ 2969 875 24.07.2005 62 100.88 101.19: 0.00 -0.12 -0.31 329 867 36 :BBB- Baa3 BBB: 0.16 0.16
Poccus 07 $ 2400 10 26.06.2007 764 11081 111.00i 000 023 074 451  9.02 82 iBBB- Baa3 BBB: 1.87 1.83
Poccusi 10 $ 2718 825 31.03.2010 1773 10856 109.25: 0.00 0.00 093 494 760 116 {BBB- Baa3 BBB{ 2.57 2.51
Poccus 18 $ 3466 11 24.07.2018 4810 14456 14506: 000 048 381 604 761 190 {BBB- Baa3 BBB{ 8.05 7.82
Poccus 30 $19526 5 31.03.2030 9078 : 108.00 10813: 006 076 334 598 463 185 i BBB- Baa3 BBB{ 8.33 8.09
Poccus 28 $ 2500 12.75 24.06.2028 8433 : 173.88 17425: 0.00 065 447 652 733 208 iBBB- Baa3 BBB4 10.57 _ 10.23
O6nuzauuu MuHgpuHa PP
MINFIN 6 $ 1750 3 14.052006 356 : 9844 9875 : -006 -0.13 032 464 3.05 0 BBB- Baa3 BBB: 1.98 1.90
MINFIN 8 $ 1322 3 14112007 905 i 9600 9650 i 013 066 -0.13 831  3.13 0 {BBB- Baa3 BBB: 278 2.58
MINFIN 5 $ 2837 3 14.052008 1087 i 9338 9338 i -020 034 109 541 321 0 iBBB- Baa3 BBB: 3.76 3.57
MINFIN 7 $ 1750 3 14.05.2011 2182 i 84.00 86.00 i 0.00 103 225 620 357 0__:BBB- Baa3 BBB: 6.20 5.85
O6nuzauuu Aries
ARIES 07 €2000 541 25102007 885 : 10564 10573: 000 009  0.71 3.03  5.12 88 BB+ Ba2 0.00 2.63
ARIES 02 €1000 7.75 25.10.2009 1616 i 11558 11591 000 -0.12 205 384  6.71 107 BB+ Ba2 0.00i 3.81 3.67
ARIES 03 $ 243696 25102014 3442 : 12749 127.74: 0.00 028 550 577 753 165 BB+ _ Ba2 0.00i 6.74 6.55
MyHuyunanbHbie egpoobnuzayuu
Mockea 06 €400 10.95 28.04.2006 340 : 107.23 107.58: 0.00 0.00 -021 291 10.21 74 1BBB- Baa3 BBB: 0.93 0.90
Mockea 11 €374 645 12102011 2333 | 109.27 109.86: 000 -043 095 473 590 172 iBBB- Baa3 BBB{ 5.30 5.06
KopnopamueHbie egpoobauzauuu
Cubrepms 07 $ 400 115 13.02.2007 631 10771 108.39: 000 -1.40 009 666 1068 296 : B+ Ba3 1.57 1.52
rA3IPOM 07 $ 500 9.125 25.04.2007 702 i 107.00 107.44i 000 040 -0.16 523 853 155 i BB- Baa3 BBU 1.80 1.75
THK 07 $ 700 11 11112011 2363 :109.97 11061: 000 -029 -063 652 10.00 285 Ba2 2.21 2.15
MTC 08 $ 400 975 30.01.2008 982 i 107.03 107.54i 0.00 -033 133 683  9.11 306 : BB- Ba3 237 2.29
Cucmema 08 $ 350 10.25 14.04.2008 1057 i 107.00 10750 0.00 -0.77 112 750 958 373 B B3 B+ 256 247
Anpoca 08 $ 500 8.125 06.05.2008 1079 i 104.38 105.02: 0.00 000 095 647 778 270 B B2 2.68 2.59
Bumm-Bunnb-faHH $ 150 85 21.052008 1094 i 99.99 10062i 000 -026 012 850 850 474 i B+ B3 2.70 2.59
MMK 08 $ 300 8 21.10.2008 1247 100.55 101.38: 0.00 -058 072 7.81 796 404 i BB- Ba3 BB-: 3.03 2.92
Cubrecpmb 09 $ 500 10.75 15.01.2009 1333 {10950 0.00 : 000 1.06 036 770 982 394 i B+ Ba3 3.03 2.92
Cesepcmarb 09 $ 325 8.625 24.022009 1373 10248 10311: 000 -149 158 7.84 842 407 : B+ B2 B+: 322 3.10
Beimnesikom 09 $ 450 10 16.06.2009 1485 i 106.02 106.66: 0.00 022 -044 822 943 434 i BB- Bf1 3.32 3.19
Eepasxondute 09 $ 300 10.88 03.08.2009 1533 :109.75 110.19: 0.00 -058 1.08 808  9.91 419 BU! 3.41 3.28
HOPHWIKETb, 09 $ 500 7.125 30.09.2009 1591 i 98.38 99.07 i 000 -011 -052 757 724 369 ! BB Ba2 3.77 3.64
A3I1POM 09 $ 700 105 21.10.2009 1612 {11800 11839i 000 020 153 581  8.90 193 | BB- Baa3 BBU 3.68 3.58
rA3IPOM 10 $ 1000 7.8 27.09.2010 1953 i 113.84 114.09i 000 -032 205 479 6.85 192 i BB- Baa3 BBU 4.43 423
MTC 10 $ 400 8.375 14.10.2010 1970 i 101.66 10218: 0.00 -0.34 126 7.96 824 408 i BB- Ba3 4.43 4.26
Beimriesikom 11 €300 8375 22102011 2343 i 9885 9960 : 000 000 000 861 847 473 : BB- B1 5.03 483
Cucmema 11 $ 350 8.875 11.11.2011 2363 10299 10363: 0.00 -0.89  0.71 820 862 432 B B3 B+ 448 430
MTC 12 $ 400 8 28012012 2441 i 9894 9944 : 000 -1.02 064 821 809 433 i BB- Ba3 5.16 4.96
Cesepcmans 14 $ 375 925 19.04.2014 3253 10221 10271i 000 -028 059 888 905 475 { B+ B2 B+ 624 5.97
Anpoca 14 $ 800 8875 17.11.2014 3465 10669 107.19: 000 -084 189 7.86 832 373 B B2 6.69 6.44
r'A371POM 13 $ 1750 9.625 01.03.2013 2839 i 119.13 11950: 0.00 130 250 645 808 232 i BB- Baa3 BBU 5.74 5.56
rA371POM 20 $ 1250 7.201 01.02.2020 5367  100.19 100.25: 0.00 196 008 718 719 305 i BB- Baa3 BBU 9.10 8.78
A3I1POM 34 $ 1000 8.625 28.04.2034 10567 : 119.15 11958 0.00 011 -064 7.06 724 262 i BB- Baa3 BBU 1224  11.82

baHkoeckue eepoobiuzayuu

Pycc. CmaHO 05 $ 30 11 28052005 5 100.04 100.05: 0.00 -0.08 -054 588 11.00 327 :BBB+ 0.01 0.01
lasnpombark 05 $ 150 9.75 04.10.2005 134 £ 102.40 10260: 0.00 -0.10 -0.70 287 952 78 B+ Baa2 0.36 0.36
Anbcpabark 05 $ 175 10.75 19.11.2005 180 : 102.00 102.50: 0.00 049 -037 647 1054 329 B Ba2 B i 048 0.47
MAOM 05 $ 200 10.75 16.12.2005 207 : 102.65 103.15: 0.00 034 -1.08 584 1047 264 B B+:i 0.53 0.52
Anbgpabarik 06 $ 190 8 13.042006 325 i 100.25 100.94: 0.00 0.21 -0.40  7.61 7.98 450 B Ba2 B+: 0.87 0.84
BaHk 3EHUT 06 $ 125 925 12.06.2006 385 :102.00 0.00 0.12 0.00 0.37 723 9.07 406 B1 B-i 098 0.95
YpanCu6 ba+k 06 $ 140 8.875 06.07.2006 409 i 101.49 102.36: 0.00 -0.11 -005 7.30 874 314 B1 B-i 1.07 1.04
C6epbatk 06 $ 1000 4.92 24102006 519 £ 101.00 101.38: 0.00 0.20 015 429 487 90 Baa2 BBB< 1.07 1.04
BTE 06 $ 350 4.4 22062006 395 10047 100.72: 0.00 0.02 009 423 438 80 i BB+ BBB-

Mpomcesssbbark 06 $ 200 10.25 27.10.2006 522  102.74 103.61: 0.00 -025 0.34 8.16  9.98 448 B- B i 135 1.30
MOM 06 $ 200 9.375 23.09.2006 488  102.72 103.22: 0.00 063 -1.09 7.10 9.13 324 B B+ 1.24 1.16
Mempokommepy 07 $ 120 9 09.02.2007 627 10272 103.72: 0.00 -045 022 726 8.76 356 B B1 1.58 1.53
HoMOC 07 $ 100 9.125 13.02.2007 631 : 102.09 10259 0.00 0.35 0.30 779 894 408 B1 B i 159 1.53
MocHapbark 07 $ 200 4.92 05.10.2007 865 i 101.72 102.07: 0.00 000 -018 438 484 99 BBB-:

MBI Hukolin $ 150 9 19.03.2007 665 10178 10266: 000 -0.02 069 792 884 423 B i 1.69 1.63
Pycc. Cmand 07 $ 300 875 14.04.2007 691 101.84 102.46: 0.00 0.01 0.63 768 859 399 BBB+ 1.77 1.70
BT5 07 $ 300 6.09 30.07.2007 798 i 103.17 103.72: 0.00 -029 -0.14 472 590 130 § BB+ BBB- 2.45
lasnpombark 08 $ 1050 7.25 30.10.2008 1256 i 103.57 104.03: 0.00 0.29 016  6.08  7.00 231 B+ Baa2 3.09 3.00
BTE 08 $ 550 6.875 11.12.2008 1298 : 103.11 103.74: 0.00 -0.19  0.33 589  6.67 212 § BB+ BBB: 3.12 3.03
PocbaHk, 09 $ 225 975 24092009 1585 :102.34 103.15: 0.00 -0.96 -0.38 884 953 506 B- B i 257 2.52
MocHap6atk 08 $ 150 4.375 30.06.2008 1134 i 97.20 97.55 i 0.00 0.01 055 537 450 160 BBB: 2.88 2.80
BaHk Mockesi, 09 $ 250 8 28.09.2009 1589 i 102.45 103.20: 0.00 0.06 0.56 733  7.81 345 Baa2 BB+: 3.72 3.59
BTE 11 $ 450 7.5 12102011 2333 : 105.65 106.31: 0.00 0.10 145  6.41 7.10 253 { BB+ BBB: 5.18 5.03
BTE 15 $ 750 6.315 04.02.2015 3544 i 99.11  99.61 0.00 0.27 2.79 6.46 6.37 258 : BB+ BBB: 4.11 3.98
Cbepbatk 15 $ 1000 6.23 11.02.2015 3551 98.47 9892 i 0.00 -015 271 6.44 6.33 231 Baa2 BBB- 7.28 7.06

Vicmounuku: REUTERS
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MWUPOBOW PbIHOK AONTA 23 man 2005 r.

Mupoeoli pbiHOK onea
SMUTEHTbI LEHA U3MEHEHUE, % AdOXOOHOCTb,% [AIOPALNA PEATUHI

MocnegHsis

Mo 3akpbiTUI0 KoTHpOBKa OeHb Hepens MecsiL, [o noraweHus [iopauusa S&P Moody’s
US10YT=RR 100.00 99.91 -0.09 -0.03 2.34 4.14 8.27 AAA Aaa
US30YT=RR 114.28 114.16 0.11 0.65 3.54 4.45 14.79 AAA Aaa
EU2YT=RR 100.41 100.41 -0.03 -0.05 0.46 2.27 1.80 AAA Aaa
EU10YT=RR 98.95 98.95 -4.44 -4.43 1.80 3.37 8.77 AAA Aaa
MEXGLB26=RR 155.25 155.25 0.32 1.35 1.37 6.60 10.49 BBB Baa1
BRAZILC=RR 101.19 101.19 0.06 0.37 0.31 0.00 0.00 BB- B1
BRAGLB27=RR 110.13 110.13 0.00 1.21 2.74 9.06 9.71 BB- B1
TRGLB30=RR 136.63 136.63 0.23 1.49 -2.28 8.35 9.94 BB- B1
TRGLB10=RR 121.81 121.81 0.41 0.98 -1.39 6.60 3.90 BB- B1
ARGFRB=RR 32.50 32.50 0.00 0.00 0.78 0.00 0.00 SD Caat
ARGGLB30=RR 29.00 29.00 0.00 0.00 -3.33 74.36 1.83 SD Caat
RUSGLB30=RR 108.00 108.00 0.06 0.76 3.34 5.98 8.33 BBB- Baa3
RUSGLB10=RR 108.56 108.56 0.00 0.00 0.93 4.94 2.57 BBB- Baa3
HemouHuku: REUTERS
UHdekcbl JPM EMBI+
EMBI+ CrnP34 WHOEKC N3MEHEHUE, %
Cnpag Mzn;?:::le 3HayeHve 3a fgeHb CM';aC:?;a C Havana roga 3a 12 mecsiues

EMBI+ 383 -2 336.35 0.18 1.63 2.06 21.40

EMBI+ RUSSIA 180 1 399.38 0.00 1.55 6.24 22.93

EMBI+ MEXICO 179 -3 312.14 0.38 1.55 2.40 13.50

EMBI+ TURKEY 316 -5 221.75 0.23 2.69 0.30 24.89

EMBI+ BRAZIL 436 -1 448.12 0.09 2.04 0.97 32.53

EMBI+ VENGVUELA 504 -1 462.14 0.13 0.46 -1.84 27.55

WemouHuku: J.P. Morgan Chase, REUTERS
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KOHTAKTHAA WUHOOPMALINA 23 man 2005 r.

KOHTAKTHAA UHOOPMALIUA WWW.MMBANK.RU +7 (095) 105-8000, 924-0080
e-mail BH, Ten

BULIE-NPE3VAOEHT CbITHUKOB Anekcewn

HAYANBHWK YNPABNEHWA OOBEPUTENLHLIX ONEPALMW  KacbsHoBa Enexa Kasyanova_EA@mmbank.ru 4679

KONNEKTWBHbBIE MHBECTULINA WUcaeB BeiweH Isaev_BK@mmbank.ru 4591

MHONBUAOYANBHOE YMPABNEHVE AKTUBAMW

HauyanbHuk otpena BecnanoB Anekceu Bespalov_AV@mmbank.ru 4220

MeHenxep no paboTte ¢ knueHTamu LllyxoBa Anna Shuhova_AG@mmbank.ru 4263

AHATIMTUYECKUA OTOEN

HavyanbHuk otpena TpemacoB Kupunn Tremasov_KV@mmbank.ru 4592

AHanu3s pbiHKa akuum BepneHeeB Bnagumup Vedeneev_VY@mmbank.ru 2817

AHanus pbiHKa akunm CkBopuoB OMUTpun Skvortsov_DV@mmbank. ru 2832

AHanus gonroBbIX PbIHKOB ®epopoB Erop Fedorov_EY@mmbank.ru 4233

AHanus ponrosbIX PbIHKOB Namun Muxaumn Lyamin_MY@mmbank.ru 2844

OTAOEN YMNPABITEHNA AKTUBAMA

O6Gnurauun XpamuoBckuin CtaHucnas HSS@mmbank.ru 2895

Axuun BonkoB Anekcen Volkov_A@mmbank.ru 2837

HaCTOﬂLI.I,VIﬁ o630p nMmeeT TONbKO MHCbOpMaLI,VIOHHoe 3HayYeHUe U He MOXeT pacCMaTpuBaTbCA KaK npenno>xxeHue O COBEpPLWEHUH
COENNOK Ha (.‘bVIHaHCOBOM PblHKE. 0630p OCHOBaH Ha MWCTOYHUKaxX MHCbOpMaLI,VIVI, 3acnyxXuBawwmux poeepue, OAHAKO Mbl He
rapaHtTupyem, 4TO BCe€ CBefeHHUA abCoONIOTHO TOUHDI. MHCbOpMaLl,MH Mo)eT 6biTb H3MeHeHa HaMu 0e3 npensapuTesibHOro
yBeooMieHHnsda.
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